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1. Management Status for Half-Year ended January 2016 (July 9, 2015 — January 8, 2016)

(1) SEEPR (B AU O)
(1) Assets (fractions of less than JPY mil. shall be rounded down)
FEREERE Bl - THA - TOMOEE (AEPERE) | St (WiEE)
Primary Invested Assets Cash/Deposits/Other Assets (excluding liabilities) Total (Net Assets)
x| HERYEL BT T 7d I R L
Amount ratio Amount ratio Amount ratio
EVlE % EVE| % EVE| %
JPY mil. % JPY mil. % JPY mil. %
28 4F 1 A HRH 1, 232, 945 (99. 6) 4, 363 (0.4) 1,237,308  (100.0)
HY ended Jan. 2016
2157 HH 1, 235, 855 (99.7) 3, 118 (0.3) 1,238,974  (100.0)
FY ended Jul. 2015




(2) BIE - SHATER
(2) Creation and Exchange
AT L HARAAR 2 i85 11 e g AR5 ST ORI
. ARE AL : FATH A5
No. of Issued Units at End - No. of Units .
- - - No. of Units Created No. of Issued Units at End of
of Previous Fiscal Period Exchanged - -
(®) Semiannual Period
@ ©) 0+2-©)
TH TH TH TH
‘000 units ‘000 units ‘000 units ‘000 units
28 A5 1 J i 777, 317 105, 645 41, 546 841, 416
HY ended Jan. 2016
(3) FEHEAiiAR
(3) NetAsset Value
TR PE AfE B PE 100 [ 2472 1) JLHE(ivER
TR | BT | @D | (O TREAmRE G
FEATH AKX 100)
Net Asset Value per 100 units
((®INo. of Issued Units at End of Semiannual
Period(Previous Fiscal Period))x100)
EpiE] EpE! EpiE! M
JPY mil, JPY mil, JPY mil, JPY
28 -1 H H i 1, 315,070 77,761 1,237, 308 147, 051
HY ended Jan. 2016
2747 Ay 1, 324, 267 85, 292 1,238,974 159, 391
FY ended Jul. 2015
2. REHTHOER
2. Change in Accounting Policies
O SFHEEEOYNEIZE D 2 HE
(D Changes accompanying revision to accounting standards, etc. No
@ DL DOEE b
(@ Changes other than those in D No
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Interim Financial Statements
Interim Balance Sheet

FBA LT AT7 7 RTOP I X (1308) ik 28 4F 7 H Wi MR HE(E

(HEA7:H) (Unit: JPY)

EIEEGEUIREN
RE 274 7 H 8 HERIE
Previous Fiscal Period
As of Jul.8, 2015

4 R R
Rk 28 42 1 H 8 HEE
Present Semiannual Period
As of Jan. 8, 2016

BPEDER Assets
VRENEFE Current assets
Z—)b - @— 2 Call loans
B Stocks
R A4 Accounts receivable
FRULBL Y4 Accrued dividend receivable
RULFIE. Accrued interest
HiifA4 Advance payments
Z OMARIIILE Other accrued revenue
MENVEPES#E Total current assets
BrEART Total assets
AfEDOE Liabilities
EIA{E Current liabilities

IRAERE SR E Derivative evaluation
account

R#L4 Accounts payable—other
KLU IS 53 B 4 Unpaid dividends
RILNZFEE I Trustee fee payable
RILZEFEE W Investment trust

management fee payable
RELFIE. Accrued interest expenses
Z ANffE4 Cash collateral received
Z DRFLE ] Other accrued expenses
MENVAE S FF Total current liabilities
A& A FF Total liabilities
MG FEDTD Net assets
JEAN%E Principal and other
JEA Principal
| 4x4 Surplus

R4 TR REES (D)
Surplus (deficit) at end of period
(S Bl MEf AR ST 4)

distribution

Reserve for

JTEARLESFF Total principal and other
WIEFEAEE Total net assets

AEMEEAF Total liabilities and net
assets

75, 642, 990, 660

1, 235, 855, 856, 242
11, 427, 425, 710

1, 165, 966, 167

14, 148

132, 706, 000

42, 800, 748

80, 141, 702, 634
1,232, 945, 296, 325
16, 756, 200

1,552, 831, 994
6,018

326, 994, 000

86, 660, 172

1, 324, 267, 759, 675

1, 315, 070, 247, 343

1, 324, 267, 759, 675

1, 315, 070, 247, 343

174, 412, 920

303, 425, 320
17,015, 469, 173
325, 692, 116

656, 532, 018

673, 745
66, 672, 678, 187
144, 035, 942

346, 787, 080

218, 858, 826
439, 744, 963

172, 017
76, 478, 087, 994
277, 838, 985

85, 292, 919, 421

77,761, 489, 865

85, 292, 919, 421

77,761, 489, 865

774, 985, 050, 994

463, 989, 789, 260

17, 779, 527

838, 892, 092, 974

398, 416, 664, 504

17,779, 527

1,238, 974, 840, 254

1,237, 308, 757, 478

1, 238, 974, 840, 254

1,237, 308, 757, 478

1, 324, 267, 759, 675

1, 315, 070, 247, 343




AT 7 A7 7 RTOP 1 X (1308) ik 28 4F 7 A Wi Mk A1
(2) FEHEEEOESREFHEE Interim Statement of Income and Retained Earnings
(BA7: 1) (Unit: JPY)

AT [ A AT
H k264 7H 9H
B OERL2THE 1A 8 H

Previous Semiannual Period

4 o [ A
H SEp2r&#E 7H 90A
B OERL284E 1 H 8 H

Present Semiannual Period

From Jul.9, 2014
to Jan. 8, 2015

From Jul.9, 2015
to Jan. 8, 2016

HHIVES Operating revenue
ZHW Y4 Dividends income
ZHUFIE. Interest income
HAMAES7E B 4H4E Profit and loss on
buying and selling of securities and other
IRAERE S ELE 254848 Profit and loss on
dealing of derivatives
ZF OIS Other revenue
NS A 3T Total operating revenue
A Operating expenses
XHLFIE Interest expenses
ZEtHE I Trustee fee
AR Investment trust management fee
ZFOM#E H Other expenses
w2 A2 Total operating expenses
RIS T E B (A)  Operating income
(loss)
BE RS TR E I (A)  Ordinary income
(loss)
AR SO RIS (A)  Net income
(loss)
— AL O RIS AR O 3 Bl KR T — A
HalZfE 5 PR LSO SEEE (A)

Distribution of net income (loss) from partial
exchange
BrE IR eI E KBE (A)  Surplus
(deficit) at beginning of period
A TENIEE X 1T KB &V EE Increase in
surplus or decrease in deficit
R —EBAHRIZ Y D Rl SN UT KRB S
V%A Increase in surplus or decrease in
deficit from partial exchange
R RIIEIE FEISRE 5 RIS SR S E K 18 408
V%A Increase in surplus or decrease in
deficit from additional subscriptions for
the period
RIAR BB BUI K IRBINNER Decrease in
surplus or increase in deficit
o )R A BRI A T AR D B R S
JN%E Decrease in surplus or increase in
deficit from partial exchange
oFRESE N FEA 5 FAR R0 R 1 B
JN%E Decrease in surplus or increase in
deficit from additional subscriptions for
the period

23lid4: Dividends

RIS 4 U R kB4 (A)  Surplus
(deficit) at end of period

6,733, 123, 883
10, 333, 319

64, 768, 107, 408

578, 035, 819

438,514, 821

10, 884, 848, 160
5,275, 278

A115, 632, 345, 361

633, 096, 480

410, 728, 094

72,528, 115, 250

A103, 698, 397, 349

8, 969, 195 3,494, 334
142, 974, 006 218, 858, 826
286, 165, 248 439, 744, 963
139, 889, 646 178, 956, 815
577, 998, 095 841, 054, 938

71,950, 117, 155

A\104, 539, 452, 287

71,950, 117, 155

A\104, 539, 452, 287

71,950, 117, 155

A104, 539, 452, 287

174, 882, 233, 381

41, 835, 500, 036

41, 835, 500, 036

41, 239, 203, 966

41, 239, 203, 966

463, 989, 789, 260

60, 739, 184, 581

60, 739, 184, 581

21,772, 857, 050

21,772, 857, 050

247, 428, 646, 606

398, 416, 664, 504




FBA LT AT7 7 RTOP I X (1308) ik 28 4F 7 H Wi MR HE(E

(3) HfERSE

(EELRSH IR D FHIZET 5 ER)
| AR O I AR O A BB ESEIc ESx . DT LB EAE L CHEECIIiL<H Y £,
(1) GfpE s IS FTEIT B ST B A 1iEES:
R LIRS TS B S MW DA EESE. AN L C R IR e T
B R EBIFR B OREME OMERIEROGSITFRFHESFR B ICRB W T
10 9 DEGED H OB THELTHBY £,

(2) &b B PSS B8 S TR WA IEE S

UMW TR, RIS LT, BAIEAEMASRE D EHEE B S
il CEHME) . &RpESIREIES . TSR A8 (7272 L. it
A LAWY USRS AL D RS B MO W TR h0s B AT L7 fli4E CRF
i LT 0 £,

(3) BEMAS AT T X A2 o 7= A il A5
b 1E 70 ST A 2 AT X 72 o oA U AT U 7= S-S Wi & 3878 © & 70\ 3]
MR HEAIE. BEEEETSNRERBICE SV CAMNA TR b
o THE & RO 7R S L < 13ZFEH L B 5 A& N AR % ¢ > CHH
LR IAMAE T L CH 0 £,
0. 7 U ST 4 7D AN YE R OFHIT Y ST ¢ 7 HE

Itk I 0 & R & U CHHliCEl L T35 0 £,

(h B RSB 5 1ERD)

AT LI AR 4 R IRR
SRR 274 7 H 8 HELE FRL 28 4F 1 H 8 HERLE
1. e eA% 615, 604, 171, 377 [ 774, 985, 050, 994
] B ANER E JOAKE 336, 713, 320, 500 M 105, 328, 962, 300 [
o — R A BT AR 177, 332, 440, 883 M 41, 421, 920, 320 [
2. [ZIEHEDOMEL 7717, 317,002 A 841, 416, 342 [
3. [EfREE
T U NT 4 TEE IR D EAT LGSR A A MRES & L
THRIZE L TV A EEIIRO LBV THY 7,
Rz 2,203, 896,010 [ 1, 899, 070, 120
4. [AEMREFOMEESMENIC LS LI A MRERIZKR O
EBHYTHY ET,
Rz 62, 240, 036, 600 [ 70, 966, 260, 620 [
(PR L ORISR A EICET 5735
AT [ E A R 4 P IR
B ERE264E 7H 9 H B ER2T4E TH 9H
= VK274 1A 8 H = VK284 1 A 8 H
FBUMBEHILY EHA, EUEHIH D EHA,




FBA LT AT7 7 RTOP I X (1308) ik 28 4F 7 H Wi MR HE(E

BB e R IR A FHICE T 5 R
[ R RE 25 00 STAR S 4 B ONRFAR 5750 12
FLE L TR T,

Q) F VAT 4 THH

[ UNT ¢ THEIEIZET 2R I
FLH L TR 7,

(3) LRELIAS &t i i
EHIR TR END Z Enn, FRlTmE
FEMAR LTl L D72, HELAe e
tn DRl Z IR EMAHE LT £,

(& Fhps b %?é&@)
&l pE i D WZBE7 % FIR
fiREEEES 2 R AR
Rk 274 7T H 8 AEHE Rk 28 4E 1 A 8 HHLE

PR B, Rl R OV O B IR EARIT IR ORI TR E U S e R B BRI R R R R
EAH TWATD, FOEMEIH Y XA, HORMETEH L L TWA T2, DS

XH EEA,
Il D B E 1A (1) A fmGES: (1) AfmGES:

50 B H 1A R

[FlZE

(2)F VT ¢ T HH
Az
(3) LFRLASR 0> 4R s i

[FlZE

4l i D FRF 25 (2 B 9~ 5 S IEIZ D
C OF A

Sl G ORISR, MR EE S <
MHEHODIED, THIEE DS 22 WA ICIT S
PRI E SNTATERE ENTED £
9, YEMFAO R EIZB W TIE—EDH]T
LS ERAL TS0, B Dh0
TREMEIC L ST GA . YN R
HZEHHYET,

Rl 2




(F U /5T 4 TIRF S BT 1D
B3| DR AS12 BF 5 F 2R

FBA LT AT7 7 RTOP I X (1308) ik 28 4F 7 H Wi MR HE(E

(k= BEHE)
ATRHEMIRR CERk 274 7 H 8 HEBLE)
(HAL )
X5y & TR il AR S
5t 14
s | RAMFEE S IS |
=gz 3, 292, 806, 000 — 3, 118, 500, 000 A174, 306, 000
&t 3, 292, 806, 000 — 3, 118, 500, 000 174, 306, 000,
YR EF IR (ER 284 1 A 8 HEBIE)
(HAL )
X5y i TR il AR S
5t 1 4R
i | RAMFEE S IS |
j=§:1 4, 716, 564, 000 — 4, 369, 940, 000 346, 624, 000

4,716, 564, 000

— 4, 369, 940, 000

A\346, 624, 000

() 1. Bl RE 5k

At FE RS B | DI OW TR, LT O & 9 IZFHMii L TR Y £9,
JEH & U CHRRHFRHIBAR B Y 5 2EEO H O 7 2 WSO LT D IE R B U IRAAES THE L Tk Y
9. ZOL D REHlAER SN TOWRWEAITIE, FPFHFHEHRAR B2 b O REAEERBUES, RN

W5 ORI L T 0 T

2. BRBHFEEOE IS | D5 1%, RN —ATRRL TR £,
3. BRVESE I FEEHA Y Z B A TR Y 8 A,
4. BB R OBl OB FHROSEHIL, 2 ODERFHEETHY 7

(1 B%7=0EHR)

FIREELIES
Rk 27 4F 7 A 8 HEUE

L P F SRR

Rk 28 4F 1 H 8 HELE

1 0%/ & e
(100 [ 2472 v il FE%E)

1,593.91 H
(159, 391 )

1 O X%7= 0 HliE pEkd

(100 {2472 v flies FE%E)

1,470.51 M
(147,051 1)
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