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Earnings Report for Fiscal Year ended July 2017 (July 9, 2016 — July 8, 2017)
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I 772 F0OERKR

I Fund Management

1. 2947 AMIOMERGL CFRL 28457 A 9 H~FR 2947 A 8 H)
1. Management Status for Year ended July 2017 (July 9, 2016 — July 8, 2017)

(1) EPENGR

(A A AAIEHEC)

(1) Assets (fractions of less than JPYY mil. shall be rounded down)
TG EPE Bl - THA - T OMMOERE (BAfEREREE) | A5t (MERE)
Primary Invested Assets Cash/Deposits/Other Assets (excluding liabilities) Total (Net Assets)
x| MRk x| AL B MRk
Amount ratio Amount ratio Amount ratio
EpE! % EpE! % EplE %
JPY mil. % JPY mil. % JPY mil. %
204E 7 A 2, 455, 142 (99. 8) 6, 080 0.2) | 2,461,222 (100.0)
FY ended Jul. 2017
2847 A 1,431, 226 (99.8) 3, 000 (0.2) [ 1,434,226 (100.0)
FY ended Jul. 2016
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AL+ ASHRIER

(2) Creation and Exchange
AFHRIRIARTE T8 1 2 BRE 1 AZHR O YRR TH N
No. of Issued Units at End of No. of Units No. of Units No. of Issued Units at End of
Previous Fiscal Period Created Exchanged Fiscal Period
(@) (©) (®) (O+2-0)
TH Tr Tr A
‘000 units ‘000 units ‘000 units ‘000 units
2997 A 92, 993 49, 099 21, 460 120, 631
FY ended Jul. 2017
2847 A 69, 924 37,581 14, 512 92, 993
FY ended Jul. 2016
(3) FLUEfhAE
(3) NetAsset Value
Wi At e P 10 11247 ) HoHeqiig
TESE | M | @nssy) | (@A TS %0 X10)
Net Asset Value per 10 units
((®/No. of Issued Units at End of Fiscal Period)x10)
"AH EVE! EVE! M
JPY mil. JPY mil. JPY mil. JPY
2947 A 2,614, 518 153, 296 2,461, 222 204, 030
FY ended Jul. 2017
2847 A 1, 569, 376 135, 149 1,434, 226 154, 230
FY ended Jul. 2016
(4) srhdse
(4) Dividend Payment
10 [1347- 0 53kl 4
Dividend per 10 units
M
JPY
2947 AH 2, 704
FY ended Jul. 2017
28 47 A 2, 560
FY ended Jul. 2016
() &I e H ALY 72 O4%
*k Dividend per Trading Unit
2. =t HEOEH
2. Change in Accqunting Policies
O SEFHEEEOUIEICHEY AR i3
(D Changes accompanying revision to accounting standards, etc. No
© QLS DZEHE i
(@ Changes other than those in D No
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I ME##FEY% Financial Statements

(1) SfEExtiEsE Balance Sheet
(BA7: M) (Unit: JPY)

%15 HA %16 HA
TRk 28 4E 7 A 8 HEE Rk 29 4E 7 A 8 HEE
15" Fiscal Year 16" Fiscal Year
As of Jul. 8, 2016 As of Jul. 8, 2017

BEREDER Assets
TREVEPE Current assets
488153 Money held in trust
a—)b « 11— Call loans
=0 Stocks
IRAEPG LTI E Derivative evaluation

account
HRILA4: Accounts receivable
FRUNHEL M 4 Accrued dividend receivable
Rii¥A4> Advance payments
DAL 4 Other accrued revenue
TRENEPEAFE Total current assets

EHEATFE Total assets

AfEDER Liabilities
TEN A& Current liabilities

IRAEPE e & Derivative evaluation

account

HKFL4 Accounts payable—other
RALILLE 534> Unpaid dividends
FALZFEE WM Trustee fee payable
RIEFCE RN Investment trust

management fee payable
RIELF B Accrued interest expenses
Z A4 Cash collateral received
FOMARFLE A Other accrued expenses
MENAE AT Total current liabilities
A& EFF Total liabilities
MG FEDED Net assets
JEA%E Principal and other
JEAN Principal
F4x4 Surplus

IR UIMRKREE (A)
Surplus (deficit) at end of period

(ECUE(HFENI4:)  Reserve for
distribution

JTEARZEAFE Total principal and other
WL FEAEF Total net assets

AEMEEASZ Total liabilities and net
assets

106, 507, 956, 784
11, 235, 822, 347
1,431, 226, 206, 920

17,717, 009, 020
2,067,517, 900
564, 150, 000
57,536, 062

115, 078, 859, 594
19, 058,972, 536
2,455, 142, 347, 880

319, 140

22,014, 512, 940
3, 110, 342, 800
94, 632, 850
18, 604, 497

1, 569, 376, 199, 033

2,614, 518, 592, 237

1, 569, 376, 199, 033

2,614, 518, 592, 237

113, 371, 920

551, 729, 400
23, 806, 226, 944
1,175, 343, 078

2,570, 173, 501

16, 496
106, 507, 956, 784
425,012, 784

49, 436, 490

84, 351, 920
32,618, 791, 670
1, 553, 452, 899

3, 388, 409, 989

59,516
115, 078, 859, 594
522, 799, 330

135, 149, 830, 907

153, 296, 161, 408

135, 149, 830, 907

153, 296, 161, 408

1, 144, 465, 761, 718

289, 760, 606, 408

37, 026, 300

1,484, 613, 421, 182

976, 609, 009, 647

42,173,517

1,434, 226, 368, 126

2,461, 222, 430, 829

1,434, 226, 368, 126

2,461, 222, 430, 829

1, 569, 376, 199, 033

2,614, 518, 592, 237
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(2) EREROFISR4LFHFEE Statement of Income and Retained Earnings
(B2 ) (Unit: JPY)

%15 %16
H “ERL274 7H 9H H k284 7H 9H
E PRL284E 7TH 8H E FRL294E 7TH 8 H
15" Fiscal Year 16" Fiscal Year
From Jul.9, 2015 From Jul.9, 2016
to Jul.8, 2016 to Jul.8, 2017
E3EINEE Operating revenue
ZHEEI 244 Dividends income 27,437, 387, 410 37, 309, 857, 406
Z IR, Interest income 5, 040, 359 35, 721
S Mo i g i .
HAMAE SR EHEE Profit and loss on 403, 616, 822, 781 498, 734, 798, 962
buying and selling of securities and other
3 =] AR -
I B B L e L o A212, 205, 080 2,981, 371, 030
dealing of derivatives
Z OINZE Other revenue 704, 087, 967 1,067, 331, 112
IV ISEE Total operating revenue A375, 682,512, 125 540, 093, 394, 231
I Operating expenses
FHF]E. Interest expenses - 2,852, 202
ZEtHE N Trustee fee 1, 175, 343, 078 1, 553, 452, 899
AR Investment trust management fee 2,570,173, 501 3, 388, 409, 989
ZF O Other expenses 579, 457, 766 808, 570, 262
w2 A E Total operating expenses 4,324, 974, 345 5, 753, 285, 352
R o L
FORRIER SULHIAR (A) - Operating income /380, 007, 486, 470 534, 340, 108, 879
(loss)
PR R i i
R ULRERRR (A)  Ordinary income 380, 007, 486, 470 534, 340, 108, 879
(loss)
N3 ,(\ 1 \// ’(\ = .
IHUREE X L SHIRK (A) - Net income /380, 007, 486, 470 534, 340, 108, 879
(loss)
— I AZHRIT A 5 Y HAHMIFI RS S FE O Sy BLAE T — 364
I LE S Y IR RSO 5B (A) ~ :
Distribution of net income (loss) from partial
exchange
Ep g : B4
MERREGIHERRE (L) Surplus 548, 854, 806, 281 289, 760, 606, 408
(deficit) at beginning of period
|44 ] B4 %8 i
FIR ML KB LB Increase in 233, 371, 908, 996 328, 841, 415, 684
surplus or decrease in deficit
L ERAHE IS 5 TR AN X R B A
/L%A Increase in surplus or decrease in - -
deficit from partial exchange
LB NNE FEICAE 5 TS NIEEE R B 4
VY 5 7
DeH lmercass fn suiplus ooF deerease fn 233, 371, 908, 996 328, 841, 415, 684
deficit from additional subscriptions for
the period
142 i b 48 AR i
AP D BT R B EHNEA Decrease in 88, 652, 395, 455 143, 714, 329, 654

surplus or increase in deficit
U — AT O IR BT FE ST R BB
JN%E Decrease in surplus or increase in 88, 652, 395, 455 143, 714, 329, 654
deficit from partial exchange
BHLEAE FEITFE 5 RSSO FE T R IE a1
JN%E Decrease in surplus or increase in
deficit from additional subscriptions for
the period
4Bc4: Dividends 23, 806, 226, 944 32, 618, 791, 670

IR SOIMAR KA (A)  Surplus
(deficit) at end of period

289, 760, 606, 408 976, 609, 009, 647
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(3) itk

(EERSF IR D2 FHICET 2 1ERD)
1. AEESE O AR EYE R OFHE T MRIIBEEEEICESE, UToE BV FEHIE L THMETEHMI L TH Y £7°,

(1) AFhpg I Pl B ST A A {lEES:
RGBS | FTEE I B STV D A MRE L, JRHIE U CAemhps i B | T s s
B HEBIRR A OR&MY OMEREREEOSAIFHEMERBICBONTHY 9 5
BT HOREME) T LTRY 9,

(2) ARhRE IS I FTEEIC B S L CW R WAl EES:
WHAMAEFIC OV TIE, JFAlE LT, BARIEAEHSSREOIEHTE S B
fi CEHME) %, &ftpg s 3Es . TSR T A48 (7272 L, EXBHEE
ITEEA L722Y) UM St O3 2lEHDO W T 030 b AT L 72 Mi%H TR
il Tk ET,

(3) BHlA AT TE o = H MRS
W IE 22 I 2 AT T E Do TIBA UI AT U7 3B AN BT & 387 T & 220 V]
MRS LNGEE, REEHERLSENEERFICE SO TAHEMNLRERZ D
> TRl £ FRDTAMEE D L < IFZFEE & Wik 9 X ME DA BRI FEH 2 & o TR
ERDTAMBETIML TR Y £,
2. 7 U NT ¢ T RO R YE R OFHET V) NT ¢ TEG|

ik R L S = R L U CRMIECE-E L T3 0 £,

(Bt B EIC B4 B VERD)

%5 16 H
PRE 29 4E 7 H 8 HEBE
1, 144, 465, 761, 718 [
604, 265, 085, 100 [
264, 117, 425, 636 [
120, 631, 626 [

5 15 1
TRk 28 4F 7 8 HEE
860, 554, 741, 842 [
462, 521, 587, 851 [
178, 610, 567, 975 [
92,993, 074 [

1. PHE A

B NGER E JCAEH

I — A B AR

2. [ZIMEORIK

3. [{HfREE

T U NT ¢ TEE NS D AL AR & L
THREIZHE L T EEEIIROLEBY THY £,

Rk 763, 350, 000 [ 1, 104, 600, 000 M
4. |BFEEOMHE BRI L E LT A MEERII R D
B ThY ET,
[/ EE 99, 284, 104, 190 [ 108, 342, 794, 700 [
(L OFIREFHEEICET 213
5515 H 516 #
H ERL27T4 7TH 9H H k284 7H 9H
X PRk 284 7 8 H xRk 294 7H 8 H
B4 DO FH R R B4 DR RIE
A R M SRR EE 28,146,515, 736 M| A K0 Y N5 %E 38, 374, 372, 037 [
B B YE(HFENL A 21,711,853 M| Byl ¥EfkAEI 4 37, 026, 300 [
C EMEPEFEAF (A+B) 28,168,227,589 | C ElYFNEFHAE (A+B) 38,411, 398, 337 4
D R#H 4,324,974,345 M| D #%E 5, 750, 433, 150 [
E IS5 ECFRERE (C-D) 23,843,253,244 | E INZEBCATHERE (C-D) 32, 660, 965, 187 [
F OGS s Bd 48 23,806,226,944 | F IS5y Bl A%E 32,618, 791, 670 [
G WIS (S BLYERFE N E) 37,026,300 M| G wkHiiEG (OECHEMIEIE) 42,173,517 [
(E-F) (E-F)
H O 92,993,074 A| H A% 120, 631, 626 1
I soldefs (110%7e0) 256 | 1 ZyEd4%E (1 0%729) 270 [
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(&EhpE S B4 50
I &P ORI B3 5 IR

% 15 1 5 16 H

H ERL27T4 7TH 9H H k284 7H 9H
F Rk 284 7TH 8 H E ERK 294 7TH 8 H
4P i L2 k9 2 BUHL 8 BTy NITGEREEREEE LT, A1
FES. 7 U ST 0 TGO SR sh o
1 2 EetICED 5 DER O EAT
GF) ICESEXITHoTEBY £1,

(AP T ONA K OM LR ICER |7 7 v ROSEMT 5 B G MaEsi,
LY R [ &3 T $HC AR D FIHICBI I D 1%
GO O THAMGES: O FEAMhH v K OFEA 7
) SRS OAMIERLETHY, £THE
HHATHRAL TR £4, £/, i
7 U T 4 TWENTE, s, A
Ta VBBIERH Y| FREYEICET S
G ED R 7EMRITE T H7-DITITH
TENTEET, YFAMEERLOT Y
ST TEGBNCE, B L TENE
PSS EY Y R 7 | JiEEY 27 (5
VA7 EWRHY T,

SRR ICER D U R 7 R AR, B AR &N LT B
U A7 EEEP A RRE L, 2ttrie
Ay EMEHOT=FY) 7 FFEDO—
ek E K-> TR £9,

[Fl 2

A

[Fl 2

I1 4 P ot DI S5 L2 B 9~ % F 1A

5 15 1] £ 16 1]
R 28 4F T H 8 HEBLE R 29 4 T H 8 HEBLE

EER IR BRIl OV O [SEE T IR BRI IR O Rl TR - L
TR, ZOEBITH D A,
Al D B 1 7 v (1) A iiFES: (1) A iliFES:
oC L H I ARES:
A X E RO AR D IS B S R A
T RIS O RFAM AL 1 K ONRFA /7 i) 12
FLl L TR £,

(7 VAT 1 THE (7 VAT 1 THE
(7Y RT ¢ TEGIFIZET DR 12 e
FLl L TR £,

(3) ERELISR >R i (3) ERELASN 0> 4ol
I CIRE S D Z L hh | REliILIgR
FEMAE LTI TV D72, Mk mps [l /e
i DA 2 IREARAT L L TR Y £F,
LR S ORI B3 2 SRIC O [l st ORI X, iR c 25 <
T O HA EADIED>, TS 23 R VBTG
R HE SN MBS B £ TR Y %
. HEMERO R E IRV T E DR [l e
AR ELZRA L TN DT, B
PRI Ko T, HaklAR DS 7
5T LbHY ET,

[FZE




(A MRES (2R84 5 1ERD)
158 CFRk 284 7 A 8 HILE)
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7¢ 8 H A lRES
(HAL : 1)
kA YR OBRIEICE TN MR
ik A\372, 733, 056, 708
&t 372, 733, 056, 708

16 ] CFRk 294 7 A 8 HILE)

72 8 H A lRES
(BT 2 M)
FEAA BEHEMIM OB E TN 25
e 2t 426, 381, 822, 016
N 426, 381, 822, 016

(F U ST 4 TR T B
B3| ORI BT 3R
CENTE

15 (CERk284E 7 A 8 HELE)

(BT 2 M)
X5y fE S ES SR i il R IEi=EAY
5H 14
i | PRAtiFE B |
j=§:1 3, 107, 025, 000 — 2,993, 760, 000 A113, 265, 000
At 3, 107, 025, 000 — 2,993, 760, 000 A\ 113, 265, 000
%16 W CPEk 294 7 A 8 HEE)
(BT 2 M)
X5y fE S ES SR i il R IEi=EAY
PRSBEE
i8I | RAGHE SR B |
j=§:1 6, 133, 702, 650 — 6, 084, 750, 000 /A48, 952, 650
At 6, 133, 702, 650 — 6, 084, 750, 000 A48, 952, 650

() 1. Bl DR E S5 ik

KA EC IS | OBHlIZ W TIE, PATFTO L IZFHMEL TRB Y £,
JFATE UCHEBHBRRICMY 5 2ETOHOEL DS 03 ET 5B MEE SUIRKMEE T L Ty £
T, O XD REHIAFEE SN TORWES IR, FEFFEMMAR B ISR D ITWIREHSEOCREES, FANCET S

JFETHEL TR £,

2. BRBFERCEM IS | DS 1L, AN —ATRRL TR £,
3. BRVESEF T FEEHA Y EZ B A TR Y 8 A,
4. BB R OBl O G FHROGEIL, 4 ODRFEHTHY £
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(B f3E & D HR s N2 B9 % iERD)
FUFEHTH Y EE A,

(1 BY7=0EHR)

5 15 1 5 16 1
Jpk 28 4F 7T H 8 HEE R 29 4F T H 8 HELE

1 1137 0 6 PR 15, 423 (1 11347 V) 4l pEH 20,403 1
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