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Fund Management

1. 20194F 8 AMIOEA R (2018 4F 8 A 11 H~20194F 8 A 10 H)

Management Status for Year ended August 2019 (from August 11, 2018 to August 10, 2019)

(1) BENR (B 7 AR
Assets (fractions of less than JPY mil. shall be rounded down)
. s B4 - WA - TOMOERE . ,
ES BEGE e PO A (Wi
CLE e ) BFF (Mg )
Primary Invested Assets Cash/Depo'slts/'Oth'er. A'ssets Total (Net Assets)
(excluding liabilities)
&HA i dza A RE i3 Aaa il i3 Aaa
Amount ratio Amount ratio Amount ratio
"M % BAH % BAaH %
JPY mil. % JPY mil. % JPY mil. %
2019 4F 8 H Hj 3,580 (67.9) 1,693 (32.1) 5,273 (100.0)
FY ended Aug. 2019
2018 4F 8 A Hj 1,097 (18.0) 4,994 (82.0) 6,091 (100.0)
FY ended Aug. 2018
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(2) WE - FER IR (T AR EHEO)
Creation and Redemption (fractions of less than one thousand units shall be rounded down)
AFH R IR EREUlILER
FATH N s A %R FATH N4
No. of Issued Units N fnz its Created No. of Units No. of Issued Units
at End of Previous o0 ?é)f cate Redeemed at End of Fiscal
Fiscal Period (®) Period
@ (OREOR®)
T T Th Th
‘000 units ‘000 units ‘000 units ‘000 units
2019 4£ 8 A #j 36, 900 1, 000] 2,110 35, 790
FY ended Aug. 2019
2018 £ 8 A #j 33, 900 3,000 0 36, 900
FY ended Aug. 2018
(3) FE¥EqAE
Net Asset Value
100 1134 V) HEHAEfIAR
Mg e Alk AL (/S FHEMIRMARFATHE 0 E0 X 100)
Total Assets| Liabilities | Net Assets Net Asset Value per 100 units
(@) (@) (OIORO))) ((®/No. of Issued Units at End of Fiscal
Period) X 100)
Epals Epals Epals !
JPY mil. JPY mil. JPY mil. JPY]
2019 4£ 8 A #j 5, 589 315 5,273 14, 735
FY ended Aug. 2019
2018 £ 8 A #j 6, 121 29 6, 091 16, 509
FY ended Aug. 2018
(4) i
Dividend Payment
100 F124 v 5B
Dividend per 100 units
!
JPY|
2019 4 8 A HA 0
FY ended Aug. 2019
2018 4£ 8 A HA 0
FY ended Aug. 2018
2. KEFHOER

Change in Accounting Policies

O KFHEEFEOBEIC E I AR

PN

Changes accompanying revision to accounting standards, etc

No
@ OLsSDER

Fii 3

PN

Changes other than those in D No
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I M%sE3% Financial Statements

(1) [=fExtFEE] Balance Sheet
(HA7 : ) (Unit : JPY)

%9 # %10 #]
(2018 4= 8 H 10 HHITE) (2019 4 8 H 10 HHITE)
9th Fiscal Year 10th Fiscal Year
As of August 10, 2018 As of August 10, 2019

£4E Amount &% Amount

EREDTR

Assets

)& PE

Current assets

a—)b - m—

Call loans 1, 254, 217, 820 817, 407, 995

[EIfiTRES

1, 097, 553, 400 3, 580, 740, 238
Government bonds

R P i A B

. . . 244, 898, 874 51, 526
Derivative evaluation account

BLCHU | e

. . 2, 600, 585, 40 -
Gensaki transaction account

FEALFEREIL S

) . 923, 831, 499 1, 191, 302, 242
Customers margin

RENE PE AR

6, 121, 086, 993 5, 589, 502, 001
Total current assets

i it

6, 121, 086, 993 5, 589, 502, 001]
Total assets

AIEDHS
Liabilities

ENAE
Current liabilities

R P i A B

. . . m 284, 383, 509
Derivative evaluation account

ARALSZREA

Trustee fee payable 1, 471,783 1,573, 192

AALZEREAE

26,492,071 28, 317, 582
Investment trust management fee payable

ARALFILE.

. 1, 705 1, 694
Accrued interest expenses

Z DAL E

1, 348, 643 1, 408, 423
Other accrued expenses

AR AFT

Total current liabilities 29,314, 204 315, 684, 40

AfEAF

Total liabilities 29, 314, 204 315, 684, 400

I PE D

Net assets

TR
Principal and other

JoA

. 3,579, 300, 000 3,471, 630, 000
Principal
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T4
Surplus

HWIRRI A IR RESA (A)
Surplus (deficit) at end of period

2,512, 472, 789

1,802, 187, 601

TEASEEF 6, 091, 772, 789 5,273, 817, 601
Total principal and other y y y ’ : ’
YtV AN
?Efif§;1:+assets LT L
AU PE AR

Total liabilities and net assets

6, 121, 086, 993

5, 589, 502, 001

(2) [BEKOFESEEHHEE] Statement of Income and Retained Earnings

(HAL : M) (Unit : JPY)

%59 Wi
H 2017 8H 11 H
20184 8 H 10 H
9th Fiscal Year
From August 11, 2017
to August 10, 2018

%510 1
H 20184 8 A 11 H
£ 20194 8 H 10 H
10th Fiscal Year
From August 11, 2018
to August 10, 2019

4%H Amount

4%H Amount

(ZE L&

Operating revenue

S HALE,

Interest income

10, 058, 020

28,982, 144

AAMRESR 70 E AT
Profit and loss on buying and selling of
securities and other

76, 290, 269

1,117, 456

URAERS dh G | S R A

Profit and loss on dealing of derivatives

305, 512, 536

A\436, 434, 938

PR AR

Foreign exchange gains or losses

112, 046, 169

A155, 721, 648

Z DML LE

Other revenue

5, 206, 908

13, 886, 296

RIS A

Total operating revenue

509, 113, 902

A\548, 170, 690

HEEM

Operating expenses

KALFILE,

Interest expenses

329, 388

853, 885

S REA

Trustee fee

2,939, 997

3,124, 028

ZERe

Investment trust management fee

52,919, 800

56, 232, 609

Z Ol

Other expenses

4, 428, 848

3, 5680, 776

HEE AT

Total operating expenses

60, 618, 033

63, 791, 298

HHEMEUTEEREL (D)
Operating profit (loss)

448, 495, 869

AB11,961, 988

REFIE IR EEL (A)
Ordinary profit (loss)

448, 495, 869

AB11,961, 988

DHAMRLE ST S ML (A)
Profit (loss)

448, 495, 869

611,961, 988

BRI A O Y IR 4 A 0D oy B X — B

(1678) 2019 4£ 8 A hEEE
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FUTHE O YISO ST (D)
Distribution of profit loss from partial
redemptions
| A e e
FERREUIR EXRE (L) . 1,891, 886, 92 2,512, 472, 789
Surplus (deficit) at beginning of period
|44 H B4R %8
R4 %bq%,jlbiﬁﬁiajaﬁt,/%, . N 172, 090, 00 49, 630, 00
Increase in surplus or decrease in deficit
BHEAMEFEITFE 5 RIS S IMEE T KB AT
DER
. . .. 172, 090, 000 49, 630, 000
Increase in surplus or decrease in deficit
from additional subscriptions for period
T4 B T R B AR
. . . . = 147, 953, 20
Decrease in surplus or increase in deficit
YA —SRARAIT AL 5 RSSO B T R IR A0
)
IIEE ' ) ) . = 147, 953, 200)
Decrease in surplus or increase in deficit
from partial redemptions
Sy ] ]
Dividends
154 ¥ 84>
FARRREXTPRR AR (L) 2,512, 472, 789 1,802, 187, 601
Surplus (deficit) at end of period

(3) [#Eizk]
(EE R R D HEH I 575D

1. 3B G PE ORI SEE R O 15 |ERRES

JFH & U TRl TR L TR D £,

Al REAT 1 &0 72 > TUEL A& I Rt R AT 2 MRS TRMEi L TR Y £,
SIS |

FHR A O DEEO B OF7 2 WA OFE T 2 1G5 B SUIR AR TREM
LTHYET,

R T AV

FHE B W T PRI OZIE R OXBESEMIREOME TG L Tk £9,

2 SMERERE - AROATEE~OMEFLUEICR T DAMERERE - AMOMIEL, JFAIL LT, bAEICET 255

RILYE IR B OXtEZEETCEBSOMEIC L > TRHREL T Y £7,
3. H - AR OFE EAAE A fiRE SR 78 B SRR

I HEETEH EL TR £,

URAE PE SR IS | SR HE AR

HIE HEETH EL TR £,

PE=sacei=EAY

I B RETH ELTEBY £,

4 . AR ORI 2 BE 3 5 FIEH O AR pE S ORI 1T, TS I B D MFEDIE D>, TSI A3 22 WA I IR A E
SR FICHE SNIMBERE ENTEY 7, YEMHEOR EIZE W TE—EDRHRS

HEEZRAL T D7, RARDAMREEEFICL o GE. BEMENRRR L &

LdHOET,

F7o. TUANAT 4 TEBINCEAT 2 0EE L, HETHLT I AT 4 TEENICRIT

54 B ZNEEIEEE FOBETATH Y . YESHEB RN T VAT 4 THY

BIOMHI A7 ODREZERTHLOTES Y £HA,

5. % 0fh Bl SE |

BUEIS | ORFHLBIZ DWW CIE, Tampdinic B 2 23t 55U (SIS E

= PRk 204E3 H 10 H) OBEICE->TEY £,

G R

W77 FORFEMMIX, BB OBREIZEY, 2018 4 8 H 11 AD 2019 4F

BAHIOHETERH-TEN ET,

(PR IR IR RS 3 5 TERD)

%59 1 7 10 14
2018 4F 8 H 10 ABIE 2019 4F 8 A 10 ABIE
1. FREHIMOKBICET %MK 1. FHEHIEOK R ICEBT 2% HEOBREK




NEXT FUNDS A» IR Nifty SOMEIE FIBHAE (1678) 2019 4F 8 Al HREEE
NEXT FUNDS Nifty 50 Linked Exchange Traded Fund (1678) Earnings Report for Fiscal Year ended August 2019

36, 900, 000 1 35,790, 000 [
2. FHEHIMOKBICET D 1 BALYS T2 0 ORE E DO 2. FHEHFEOKRRAICBIT S 1 BALY 72 OREEDHE
1 B4 720 Wi pERR 165. 09 [ 1 B4 72 0 Wi rERR 147.35 M
(100 114 7= v HliE EAH) (16,509 ) (100 H M7= v #li'& pEAH) (14,735 H)
(4% B Ol EEIT BT 2 15D
59 1] %10 #
H 20174 8 H 11 H H 20184 8 A 11 H
= 20184F 8 4 10 H % 20194 8 4 10 H
1. 5Ee4 O3 1. e 4ot
HH HH
LI 2 Y AR AR A 14, 935,540 [ EP LR A 42,014, 555 1
)y Bl MGt R ST 4 B A307,778, 080 [ oy B E R 4 B A\353,131, 185 [
EEI e Ea ] C=A+B 292, 842, 540 [ IR | C=A+B A311, 116,630 [
e D 60, 288, 645 1] it 2 D 62,937, 413 14
2 50 i FTREAR E=C-D 0 % 25 53 Bl mT e E=C-D 0
IS 2 53 i 4 F 0H IS 2 53 i 4 F 0H
IR (53 Bl MER B ST 4) G=E-F A353, 131,185 M R 4 (53 Bl MG R ST 4) G=E-F A374,054, 043 1
mE~4 H 36, 900, 000 [ %% H 35,790, 000 [
100 4720 S3fid4: 1=F/Hx 100 0 [ 100 1272 V) 4yEd 4 1=F/HX 100 0M

(&mbpa sl B3 5 7ER)
(1) P di DIRPLUZ B3 5 971

59 #
H 20174 8 A 11 H
X 20184 8 4 10 H

%10 #
H 20184 8 A 11 H
X 20194 8 A 10 H

1. A EhpE S 3 2 Uk T 6

BTy v Rid, BEREACEEEANCET HEEE 2 &5
ATHIZED DA BEEFEFETH Y | (Rt ET 2 EH
DIEARFFEHIPE N, BIFESS O AEpE M3 L THE & L
THEHTHZEZENELTEBY 7,

0. GRhPE S ONE M E OERRESICRD U R

L7 7 RBMREET DE/MELOFEIX. AW, T U
T4 T, 3= = EOEREER CERIEB TH
DET,

M7 7 v RPMEET D AEMREROFEMT, (ZofhoEi) o
2 AFEARRICERE L TR Y £,

I, HRIMEENY XU SFIEENY R HFEEY A
IR EOREY As ERY A ROHEMEY 27086 &
TR 7,

M7y Rk, BrEMEICE T 2 BEONEMN/2EHICET
HZEHEAME LT, HMHEEEWEG| 217> TR £,
WEET U ANT 0 TEBIE, R E T DRSS 4R B ik
EEHY A7 EFLTRBY E£7,

M7 7 RiX, FrtEICRT 2 EEOENIENICE T
LHZEEAME LT, BEEHEBIZIToTEY £9, %%
T U RT ¢ THBIE, MR ETHMEEIRDMEET Y =
sEFELTBY 7,

BT 7 R, BHEMEICBT A EEDNET AR —TU %
— DO, WO EEMECET 2 EBEEEDOZIEEIT O
TEEHMELT, ABETHEGIZFAL T 7,

3. ARG THICER D U R 7 BRI

ZEEAAIC BV T, MY LB Y R 7 EHICET 5 EE
DEBRT, RT 4 AOBERCER Y X7 OEETT
o TEY ET,

Ofith U A7 OEL

Hith U A7 1B L Cid, BERSSEORILE W, o8-t
B L., BB > T D NEOEREZ1T/2>TEY £

L. RS S 2 BT #

A2

0. BPEN OB KR OF OLEMRENIRD ) 27

A2

3. ARl AR D U A 7 BRI

Al
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D
OfFHY A7 OEHE

(EH YU AZIZB L TR, ATHRIE DM BRI 2 B9
DG HUNAE - oA 2 W IR, Ak L. AT OE RIS U
FLARIIREDOE R E1TR> TR £7,
OFEIE Y 2 7 DFHR

REME ) 2 Z71ZBI LT, SIS CTHiEmEirE R 2
fEE L, BGIEOHMALRFEOER 2T TEY £7,

(2) Axfhps ah ORFLSE B9 5 HIH

%9
2018 4 8 H 10 HEHIE

%510 ]
2019 4 8 H 10 HEHIE

1. BETIRERGRE BRA Wil b U280

B B @t dnl 2RI & U9~ TR TRAMG L
TWDTz, FERRER LA L Rl & OEEITH D £
/\/o

2. Wil O FE I 1k

A2

1. EERIRERE AR, Wefli o OZE%R

2. WEMOFEFIE

ESI RS A ZE
(BEERSH TR D FEICET A7) ICRE#E LT
B0 ET,
JRAE P o R
FUNRTF 4 TEBNZHOWTIL, (FofoiEsE) o 3
T UNRT 4 TG BRICFHE L TR0 7,
T—)b - 0 — RO SRR OV B
RSO B ITEHECIRE SN D20, IREMAE X
i TP TS Z Enh, YEEBMAAL RIS LTH
D jﬁjﬁo
(B 3 & BB T 5 1ERD)
%59 %10 #
H 20174 8 H 11 A H 20184 8 H 11 A
% 20184 8H 10 H F 20194F 8 H 10 H
IR 7 Ofth 4 B H S AR D AN TEER ik 2 R L <., —% |FE
OB & B 2B R L OB b T
720, SUEHIZISWERA,
(FofhoER)
1 TARDKE)
559 # %5 10 #
H 20174 8 H 11 A H 20184 8 H 11 A
% 20184 8 A 10H F 20194F 8 H 10 H
B T AR 3, 288, 300, 000 [ & e A%H 3, 579, 300, 000 [
1 Hh B INER & TeANKE 291, 000, 000 M HHBINER E e AER 97, 000, 000 [

P — B AR S AR 0H

P — BB AR S AR

204, 670, 000 M

2 AMEESBEAR

7e B H B A RES:
%9 %510 H
H 20174 8 A 11 H H 20184 8 A 11 H
TAH % 20184 8 H 10 A % 20194 8 H 10 A
BIRIZE ENT AR (1) PIRIZE ENTFHn 2R (1)

EfERES /433, 786 687, 261

& 433, 786 687, 261
3 T UNAT ¢ THHIBER

T UNT ¢ TG OZRKFEE . WEAT K& OFHAMmHE 4%
%59 11 (2018 4% 8 A 10 A BITE) %10 41 (2019 4% 8 H 10 A HE)
- g (M) RS (1)
o 4| MR (1) R () S| W () SR (1)
I @

_7_
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REEZEE]
AR R RS |
8 5,897, 085, 537 - 6, 070, 522, 045 173, 436, 508 5,409, 251, 615 — 5, 258, 388, 441 A150, 863, 174
WS
8 5, 958, 759, 940 - 5,998, 291, 828 39, 531, 888 5, 308, 189, 004 — 5, 189, 398, 259 A118, 790, 745

i3 5 H 5 | LIS O B |

ARETHIB |

¢ 3,816, 773, 172 —| 3,848,703, 650 31, 930, 478 776, 438, 064 - 761, 760, 000) A14, 678, 064
kv 3,816, 773, 172 —| 3,848,703, 650 31, 930, 478 776, 438, 064 - 761, 760, 000) A14, 678, 064
ot — - - 244, 898, 874 - — - 284, 331, 983

() Wl OB E Sk

1 JeEs |

SMESEEE [>T

S OFMEIC VT, FHERBICEY 5 DB O HOFEZHWMBIFTOFHER T 2 IERME B SUTRMEARS TG L Tk
DEJ,

2 2R TAIELS |
D EHR B IZ B W OB A SRS O MMEA R SN T LAEICOWTILLTO L S ICRHE L Tk v £,

OFHFEBIZBWTABRTHOZIER (LLF T4EA] EWNET) OXMERLEMHGOMERER SN TV IHE
L UEABTRITLREMETRME L Tl £,

@FHAR RIZB W THRL H OB LG OMER R SN THRWEEIE, UTOHECE > T £,

cFMEBICYEH BB A DB BHER SN TV DEEITIE, BiZ B ICR bW R > OXt#EE Y
HRGOMEZ S LIZFHRE LV — 2T £7,

CFEBICUEA B OMBEREYHENER SN TORWEAICE, Y%A IR HIEWER STV D XIE
FRYHGOMEZHWTE Y £7,

2) B S E LG O MMEA R S TORWAEITOWTE, FHE A OMBEE S O P E CRHME L Tk v
R

KEFLHGI Ty VRFHPEH SN TS HDIE TSN EE A,

(4) [KEmHE]

B AMEESRIM R
(1) B (2019 45 8 A 10 HHIA(E)
MU FEIEITH Y A,

(2) BRALUS DA AMFESS (2019 4F 8 A 10 HHI(E)

FEFE B A Fr TR AR Rl 5
[EME R >k RL US TREASURY BILL 34, 000, 000. 00| 33, 774, 195. 80
/N2 AT 34, 000, 000. 00, 33, 774, 195. 80
(3, 580, 740, 238)
R NEFLE =R ¢ 67. 9% 100. 0%
ot 3, 580, 740, 238
(3, 580, 740, 238)

(L DAMERAMGRESR OV T, @EREE /NGO () Wik, FEEHREE B M) TH Y £,

_8_
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(F 2) AEF@FMO () NIE, AMEREMRERICHRDL HOT, NETHY £,

(7 3) HeR I3 /E KX 0 AR O IS K3~ D HeR, RO/ NEHI O GRS FIC T DR TH Y 77,
F2 T UNRT 4 TG R ORET RIS OZKEE K ORHl ORI

MHHFNCRBIT DERFEE LCRE LTV 720EK L TRY 7,
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