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Solactive Japan ESG Core Index
Stocks

10 units

Nomura Asset Management Co., Ltd. URL http://www.nomura—am.co.jp
Hiroyasu Koike, President & CEO

Satoshi Nagasaka, Head of Support Dial Team
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Scheduled date of submission of securities report: March 29, 2023
Date of commencing dividend payment: February 16, 2023

I 772 ROEMRRN

Fund Management

1. 2023 4E 1 AHIOER RN (20224 7 H 9 H~20234 1 A 8 H)

Management Status for Year ended January 2023 (from July 9, 2022 to January 8, 2023)

(1) BPENR (B 7 AR O
Assets (fractions of less than JPY mil. shall be rounded down)
\ e Blé - 18-S - OO EE - .
o0 . p CIG
FERGEE R ) BFF (Mg )
Primary Invested Assets Cash/Depo.slts/.Oth.er. A.ssets Total (Net Assets)
(excluding liabilities)
BHE TR L &HA AL KA AL
Amount ratio Amount ratio Amount ratio
"M % BAH % BAaH %
JPY mil. % JPY mil. % JPY mil. %
2023 £ 1 A #j 52,925 (99.8) 84 (0.2) 53,010 (100.0)
FY ended Jan. 2023
2022 4E 7 A #] 54,691 (99.9) 28 (0.1) 54,719 (100.0)
FY ended Jul. 2022
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(F PR EE )

(fractions of less than one thousand units shall be rounded down)

(2) BE - CHIER

Creation and Exchange

AFH R IR EREUlILER
FATH N s AR H FATH N4
No. of Issued Units R A No. of Units No. of Issued Units
. No. of Units Created .
at End of Previous (@) Exchanged at End of Fiscal
Fiscal Period (®) Period
@ (OREOR®)
Tn Tn T T
‘000 units ‘000 units ‘000 units ‘000 units
2023 £ 1 A #j 28, 268 0 47 28, 221
FY ended Jan. 2023
2022 £ 7 A #j 0 28, 268 0] 28, 268
FY ended Jul. 2022
(3) FE¥EqAE
Net Asset Value
100 1134 V) FEHAEAAR
Mg e Alk AL (/S FHEMIRMARFATHE 0 E0 X 100)
Total Assets| Liabilities | Net Assets Net Asset Value per 100 units
(@) (@) (OIORO))) ((@®/No. of Issued Units at End of Fiscal
Period) X 100)
Epals Epals Epals !
JPY mil. JPY mil. JPY mil. JPY]
2023 £ 1 A #j 53,531 520 53, 010] 187, 840
FY ended Jan. 2023
2022 £ 7 A #j 54, 781 62 54, 719 193, 570
FY ended Jul. 2022
(4) i
Dividend Payment
100 F124 v 5B
Dividend per 100 units
!
JPY]
2023 4 1 AHA 1, 680
FY ended Jan. 2023
2022 4 7 AHA 150
FY ended Jul. 2022
2. KEFHOER

Change in Accounting Policies

O KFHEEFEOBEIC E I AR

PN

Changes accompanying revision to accounting standards, etc.

@ QLS OEE

No
i

Changes other than those in D No
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I M%sE3% Financial Statements

(1) [EfExIZ] Balance Sheet

(HAL : M) (Unit : JPY)

%1
(2022 4£ 7 H 8 HIILE)
1st Fiscal Year
As of July 8, 2022

5 2 #
(2023 % 1 H 8 HHME)
2nd Fiscal Year
As of January 8, 2023

4%H Amount

4%H Amount

EREDTR

Assets

)& PE

Current assets

a—)b e =
Call loans

26, 361, 320

91, 682, 417

=
Stocks

54,691, 176, 710

52,925, 654, 150

ERION

Accounts receivable — other

447, 223, 333

ERINLE

Accrued dividends receivable

64, 173, 433

66, 715, 25

RENE PE AR

Total current assets

54,781,711, 463

53,531, 275, 15

i it

Total assets

54,781,711, 463

53,531, 275, 15

AIEDHS
Liabilities

VB A
Current liabilities

ARAAIZE 53 B4
Unpaid dividends

42, 402, 900

474, 114, 664

ARALSZREAE

Trustee fees payable

2, 385, 803

6, 227, 370

AALZEREAE B

Investment trust management fees payable

11,928,971

31,136, 774

ARALFILE.

Accrued interest expenses

124

Z DAL

Other accrued expenses

5,470, 985

9, 183, 237

mEhAE A
Total current liabilities

62, 188, 663

520, 662, 169

AfEAFE
Total liabilities

62, 188, 663

520, 662, 169

L PE D

Net assets

TEALE

Principal and other

JoA

Principal

56, 537, 200, 000

56, 442, 222, 000

T4
Surplus

(2850) 2023 4F 1 A hEEE
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HWIRRI AT MR REE (A)
Surplus (deficit) at end of period

A1, 817,677, 200

A3, 431,609, 019

(7 Bl B AR N 4)

(Reserve for distribution)

1,393,074

390, 381

TCAERE
Total principal and other

54,719, 522, 80

53,010, 612, 981

HIEETE & 2

Total net assets

54,719, 522, 80

53,010, 612, 981

AEMEPERFT

Total liabilities and net assets

54,781,711, 463

53,531, 275, 15

(2) [BEKOFESEEHHEE] Statement of Income and Retained Earnings

(HAL : M) (Unit : JPY)

%1
H 20224 48 7H
£ 20224 7TH 8H
1st Fiscal Year
From April 7, 2022
to July 8, 2022

%2 Wi
H 20224 7H 9H
£ 20234 1 H 8H
2nd Fiscal Year
From July 9, 2022
to January 8, 2023

4%H Amount

4%H Amount

(ZE L&

Operating revenue

S HUEL 2 4

Dividend income

64, 173, 433

524, 116, 466

= BUFILE.
Interest income

AT FESR 70 B H 4%
Profit and loss on buying and selling of
securities and other

A\407, 115, 364

A1,613, 731, 436

Z DI EE . 1,213
Other revenue
ap e A2
gaé%ﬂlﬁ&tjp+' A342,941, 846 A1, 089,613, 75
Total operating revenue
¥ A
Operating expenses
1] &L
LA 1, 525 18, 317
Interest expenses
=2 .
St U 2, 385, 803 6, 227, 370
Trustee fees
Zeat i 11, 928, 971 31, 136, 774
Investment trust management fees
T oML 6, 061, 245 13, 623, 254
Other expenses
s A2
gaé%%%ﬁﬁ;jn+. 20, 377, 544 51, 005, 715
Total operating expenses
R O
FRRIEE X TESRR (L) 363, 319, 39 A1, 140, 619, 465
Operating profit (loss)
R R SRR 4
EHASXTERERE (A) A363, 319, 39 A1, 140, 619, 465
Ordinary profit (loss)
N7z ,(\ I > A // ,{\ =1
SORROAIGE LSO (A) A363, 319, 39 A1, 140, 619, 465

Profit (loss)

—EBAZHAIT A O Y IR 4 AR O Sy B T —E AL
AR S SRR R SO EE (A)

Distribution of profit loss from partial

(2850) 2023 4F 1 A hEEE
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exchange
EpEESE f 84
AERFEXBHERAS (L) . - A1,817, 677, 200
Surplus (deficit) at beginning of period
Rl IENIER T R B
. . .. . 802, 310
Increase in surplus or decrease in deficit
L — I ASHIT A O R SIEINEE ST KRB
Y
i , , . . 802, 31
Increase in surplus or decrease in deficit
from partial exchange
I/EA\‘D DA 4 B
%%iﬁgéﬂﬁkﬁiﬁm% . o 1, 411, 954, 910 i
Decrease in surplus or increase in deficit
MHHBIME FEIT R © RIS SUT R IB B
)
i . . . . 1,411, 954, 91 -
Decrease in surplus or increase in deficit
from additional subscriptions for period
INET L
]?ﬁgji 42, 402, 900 474, 114, 664
Dividends
144 84
FARREXIIRI AL (L) A1, 817, 677, 200 A3, 431, 609, 019
Surplus (deficit) at end of period

(3) [mEie#]

(BB TR D FHICEET 5 135D)

1. G EOFAMAYE L OFHIm Ak kR

I & U CREITCRHI L TR 0 £,

IREAM A IZ & 72 o TiL, TGS O & 2 B MRS IC D W TILE O RS GHAE B
WCRAEABG D 72 WEEIZIE, EHATO H ORAEARE) TRl L TR0 £7,

2. B - AR OFE BEETE S HUBL 2 &
SRR E L TR S % D BB W T, MECE Y &I THE Y &AL L TR £
.a—

BEEFERARRESRIZ OV TR, SRR LTS B %D B2V T, HRLINAE )
flesEzZ 7t L TRV £7,

A iRESR 78 B SRR

FE HIEMETE L L TR Y £,

3. Ak pE i DRI SE Z B9 5 IO A A S S ORI O E I B W T —EDRTHRR M EZ A L T\ D72, R 5]

JeRHA ERIEICL S T25E . YMENERZ 2 H D ET,
4. F 0 Y77 » FOFFEHMIZ. BEROBEICEI Y, 20224 7TH 9 A5 2023 4 1

H 8HETERL-TEBY ET,

(HERF EORAY (BT 5 ER)
FHFHIIH Y A,

(e R B9 5 1ERD)

%14 %2 4
2022 4E 7 H 8 ABILE 20234 1 A 8 HEI(E
1. FHHEHIMOER BT D Z MR 1. FHEHMEOKRBIZET 22 EHEORE
28, 268, 600 H 28,221,111 A
2. REEFCUMEHERNIE 55 &0 6 5 1 HE 10 5B |2, REEFEMEH BN 55 520 6 25 1 THE 10 5I2H
ET HH RE Y
TEARD KA 1,817, 677,200 JEARD KIE 3,431, 609, 019 [
3. FHEHIMORBICEBIT D 1 HAY7-0 OMEEORE 3. FEHIEOKRBICBITD 1 BALY 720 ORI EDKE
1 0% 7= 0 Wi e 1,935.70 [1 1172 D) W E 1,878. 40 1]
(100 [ 7= v HE FER) (193, 570 ) (100 [ 7= v HiE FER) (187, 840 [9)
(L OFIREFHEEICET 213D
1M B2
H 20224 48 7H H 20224 7H 9H
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(2850) 2023 4F 1 A hEEE

B 20224E 7TH 8H

20234 1 A 8H

3. BINE S
2016 41 A 29 HO HAREITIZL B [~A F Z&FIfF
BN - BEERER OEARRE, ENEH4RH
S CIFRIEI Y AKHENME T L TR £9, ZOREIC
£, FIRBICHY T 2824 7 7 FRFEENICAR
TAHAGEIIIZ BRI B DO~ A FAF T ZHFE E L
TERLTEVET,

1. 5Ee4 O3 1. e 4ozt
HH HH
EpEENE | A 64,171, 993 [ Epi[EEIEsY il A 524, 099, 369
oy Bl HE( F 7 2 B 0 oy B YER R 7 4 B 1,393, 074 [
IR E e ] C=A+B 64, 171,993 1 R EAE AT e C=A+B 525, 492, 443 1
ik D 20, 376,019 [ iy D 50, 987, 398 [
15 %5 53 mT REAE E=C-D 43,795,974 1 IS 225 53 i vl REAE E=C-D 474, 505, 045
N 4% 53 B 4 F 42,402, 900 4 U 55 4 i 4 F 474, 114, 664 [
U (3 Bl YGRS 42) G=E-F 1,393,074 [ U1 4 (5 i HEA 5T 42) G=E-F 390, 381 [
H% H 28, 268, 600 [ SE~3 H 28,221, 111 1
100 [12472 0 53 Hd 4 T=F/HX 100 150 4 100 [12472 0 Syhid 4 T=F/Hx 100 1,680 4
2. F Ot 2. F oM
Z DM S B 4,337, 788 %, MEHEHIZ OV T OREE ZOMEHAD 5B 11, 442, 635 L, XIGHRHICONTOR
FERETH £, EFEREITHY 7,

(&mbpE sl B3 5 7ER)
(1) P di DIRPLU B3 5 91

13
M 20224 4 7H
20224 7H 8 H

o 2
M 20224F TH 9H
20234 1 H 8 H

1. A EhpE S 3 2 Uk T 6

M7 72 R, WERREOEREEANIETIEES 258
ATHIZED DA BEEFEFETH Y | (Rt ET 2 EH
DIEARFFEHIPE N, BIFESS O AEpE M3 L THE & L
CTEMATHZLEHMELTEBY £1,

0. GRPE S ONE M E OERREGIICRD U RS

L7 7 RBMREET 2 EmMELOFEIX. AR, 2—
Ve o —VEOEHREEROCEHREBTHY T,

M7 7 v RPMEET D AEMREROFEMT, (ZofhoEi) o
2 AMMFEARRICTEHLTEY £,

IIDHIE, BRMEEEN Y A7 72 EOHGY A7 5HY A7 &
OBREME ) 27 I8 b &ENTEY £4,

3. ARG T ICER D U R 7 B ERAH

ZEE AT B W TIE, MY LB Y R 7 EHICET 5 EE
DEBRT, RT 4 AOBERER Y 27 OEEETT
o TR F7,

OmitE ) A7 OEH

Hith U A7 1B L Cid, BERSSEORILE W, o8-t
B L., BB > T DA NEDEREZ1T/2>TEY £
B
ORFHY A7 OE

G Y A 7B LT, BITIRCBE e o ki &2 B4
DIEMIEE - T & W R, AkBE L. SO REICR LR
AR DA (T2 > TR £77,
OFEME ) A7 OE

FRENE U A 7 (B LTI, MBI U CHiS R ok &
e L, B &CHMALREDEHZIT/R>CTBY 7,

L. RS S 2 BT #

Al

A2

2. PEH A DN K N D4

ARSI R D Y RS

3. ARl AR D U A 7 B BRI

Al

(2) =P i ORFLE (B9 5 HIH

| 130
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2022 4 7 H 8 HEBIE 2023 4F 1 H 8 HEE
1. Bt ERE RAE, Rl X O 2240 1. Bt BERE BRIl X O 2248
BB RER EOSRIAGRITRAIE UTT TRl TR L | WA
TWD T2, BT HERET LA & Rpfll & OB ITH D £

Moo
2. Wl OFE Ik 2. Wi OFE Tk
B A
(BERFIT#HIR L FHICHT H1ER) ISR LT
BYET,

a—)b - m— O R O
IS OF BIFEHH TRE SN D120, MREAEEXRE
fli LT LTS Z &2 D, HiLREMifEZ Ml & LTk

Dijﬁo
(BhE Y HE L oW 2R3 5 ERD)
R % 2 4
H 20224E 4 H 7H H 20224 7TH 9H
¥ 20224 7TH 8H % 20234 1 H 8 H

TTARE & DM ARG AR D N ER & 2 BIR LT, —& FAL
DG 5 L 570 2 Bl S L O 134T 72 bhu T
e, HYFHIISVERA,

(Z D DER)
1 RO,
R % 2 4
H 20224 4 H 7H H 20224 7H 9H
% 20224 7TH 8 H % 2023 1A 8 H
1 By T AKA — M e AR 56, 537, 200, 000 [
1 B INER E e AEE 56, 537, 200, 000 F[H B HNER & SEAKE 0H
14— 2 5T AKE 0 A — R 22 T AER 94, 978, 000 4
2 FHAREAEFR
72 H BRENGES
%1 %2
\ H 20224 4H 7H H 20224 7H 9 H
M = 20224E 7T H 8 H 2= 20234 1 H 8 H
HISICE ENiHnZERE (M) HBISICE ENiHnzEEE ()
== A\235, 247, 275 A1, 638, 320, 561
At NA\235, 247, 275 A1, 638, 320, 561

3 TUNT 4 THGI B
HUEEIH Y EH A,

(4) [P BIAnE]

%1 AGREAAME
()RR (2023 45 1 A 8 HE/E)

(A7)
S . . Rl n
FEFE B 2} R S
B KA
ik = AAM KN 2 T3 52, 100] 2,987. 50 155, 648, 750
THE TN—TR— VT 4 T A 84, 900 4,070. 00 345, 543, 000
XY UFR—NANT 4T A 128, 100 1, 946. 00 249, 282, 600
o 3 84, 700 3, 886. 00 329, 144, 200
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% 116, 400 728. 90 84, 843, 960
FFR—INT T A 65, 600 523. 00 34, 308, 800
EK{p 100, 500 929. 50 93, 414, 750
HPE(LS 9, 500 5, 670. 00 53, 865, 000
HABRSHE R —NT 7 A 14, 200 1, 958. 00 27, 803, 600,
= b 13, 600 2, 985. 00 40, 596, 000
LT 82, 000 5,105. 00 418, 610, 000
EETANLR—NT 4T A 88, 200 6, 628. 00 584, 589, 600
AR 63, 000 6, 635. 00 418, 005, 000
L= - F A 61, 500 4, 802. 00 295, 323, 000
eSS 71, 600 2,913. 00 208, 570, 800
MRS 443, 200 4, 080. 00 1, 808, 256, 000
T AT T AR 550, 300 1,924. 00 1, 058, 777, 200
i e 84, 800 6, 438. 00 545, 942, 400
H AT 58 16, 300 7, 070. 00 115, 241, 000,
SPAN 8 S 173, 300 3, 308. 00 573, 276, 400
T — 75, 300 8, 147. 00 613, 469, 100
VNEF R L T 113, 400 2, 881. 00 326, 705, 400
=4k 527, 000 4, 065. 00 2, 142, 255, 000
KFER—IVT 4 T A 105, 600 4, 103. 00 433, 276, 800
TYFRA R 108, 100 4, 692. 00 507, 205, 200
SMC 13, 600 56, 640. 00 770, 304, 000
IS R 228, 600 2, 833. 50 647, 738, 100
7R H 300, 400 1, 837. 50 551, 985, 000
2AF T 66, 700 20, 250. 00 1, 350, 675, 000
—EETE 69, 500 5, 027. 00 349, 376, 500
A SZ 8RR 195, 800 6, 556. 00 1, 283, 664, 800
2 90, 300 4, 605. 00 415, 831, 500
— e 477, 600, 1, 300. 00 620, 880, 000
A AEE 119, 700 6, 848. 00 819, 705, 600
= 45, 900 6, 447. 00 295, 917, 300
(i 45, 800 17, 390. 00 796, 462, 000
NEPAZL Y hu=s R 247, 800 1, 204. 50 298, 475, 100
P =y s R—AT 4 TR 455, 000 1, 095. 50 498, 452, 500
V=== 228, 100 10, 635. 00 2, 425, 843, 500
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TDK 87, 300 4, 295. 00 374, 953, 500
7 KT A b 44, 700 8, 510. 00 380, 397, 000
F—x A 46, 400 51, 510. 00 2, 390, 064, 000
VAA YT A 42, 600 7, 693. 00 327, 721, 800
L——F w7 17,100 22, 030. 00 376, 713, 000
Tyt 45, 200 19, 795. 00 894, 734, 000
T 75, 000 6, 543. 00 490, 725, 000
o LT 147, 100 6, 800. 00 1, 000, 280, 000
Xv /v 235, 800 2, 864. 50 675, 449, 100
WL hoy 36, 400 41, 170. 00 1, 498, 588, 000
T — 72, 500 6, 549. 00 474, 802, 500
NER AL 1, 654, 600 1, 825. 00 3, 019, 645, 000
ENEESZIEIE S 242, 200 3, 123. 00 756, 390, 600
2 R 3% 66, 600 4, 258. 00 283, 582, 800
7 LE 202, 300 3, 608. 00 729, 898, 400
T LR 347, 000 2, 388. 50 828, 809, 500
HOY A 110, 600 12, 640. 00 1, 397, 984, 000
BT v 67, 600 2, 061. 00 139, 323, 600
N B AT AR —IVT 4 TR 44, 600 8, 162. 00 364, 025, 200
TR 273, 800 5, 483. 00 1, 501, 245, 400
T H AR & $kiE 82, 200 7, 310. 00 600, 882, 000
RO & Bk 39, 600 15, 800. 00 625, 680, 000
AR — LT 4 v TR 19, 000, 1, 420. 00 26, 980, 000
ANAR—ILF 1 v T A 95, 700 2, 759. 50 264, 084, 150
T—r v 14, 100 19, 420. 00 273, 822, 000
A AEAE 167, 900 3, 741. 00 628, 113, 900
KDD I 118, 400 3, 988. 00 472, 179, 200
TX T TS T —H 140, 400 1, 885. 00 264, 654, 000
VT NG T N—T 80, 100 5, 816. 00 465, 861, 600
T &T A R—NT 4 TR 127, 600 5, 553. 00 708, 562, 800
R 125, 900 2, 712. 50 341, 503, 750
T77—ANITAV T 10, 000 79, 530. 00 795, 300, 000
“#UF J 74 F vy Z— 926, 300 902. 40 835, 893, 120
-

DERBR—NT 4T A 181, 000 718. 40 130, 030, 400
“HERXRNTARN =T 47 25, 000 4, 580. 00 114, 500, 000,
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A
“HER T4 TN T N—T 91, 300 5, 293. 00 483, 250, 900
THEHT 51, 700 962. 00 49, 735, 400
S BN T4 TN T N—T 13, 100, 2, 948. 00 38, 618, 800
BFNET 4N T N—T 190, 400 1, 892. 00 360, 236, 800
KINFES: 7 v — T AR AL 113, 700 582. 00 66, 173, 400
Bk AR — LT g T A 232, 800 488. 90 113, 815, 920
SOMPOFR—LT 4 v T % 24, 600 5, 688. 00 139, 924, 800
MS&ADA a7 T AT N— 34, 500 4, 149. 00 143, 140, 500
T R—IV
MR — VT T A 71, 600 2, 963. 50 212, 186, 600
HE LT TR 138, 900 2, 716. 50 3717, 321, 850
AABGIFT 7 v—"7 42, 100, 1, 836. 00 77, 295, 600
R AR 4, 700 13, 310. 00 62, 557, 000
ta—Vvs 39, 200 1,018. 00 39, 905, 600
A AR PER—ILT (T A 9, 200 2, 798. 00 25, 741, 600,
TN R T 5, 700, 4, 905. 00 27, 958, 500
HAREER—LT (T A 47, 000, 626. 00 29, 422, 000
=B 68, 500 2, 342. 00 160, 427, 000,
= ZEHFT 97, 600 1, 656. 00 161, 625, 600
E &N 23, 400 3, 002. 00 70, 246, 800
A FE— 7, 400, 1, 653. 00 12, 232, 200
HAM&AE Y Z —FK—1LT 1 7] 22, 300 1, 679. 00 37, 441, 700
A
TR Y — 121, 800 3, 528. 00 429, 710, 400
FVZ BT R 33, 200 18, 900. 00 627, 480, 000
VI —bR—ITF 4 TR 400, 600 4, 339. 00 1, 738, 203, 400
=N 54, 000 7,377.00 398, 358, 000
INFHEEIAEL + 99 52, 925, 654, 150
R AR SR ¢ 99. 8% 100. 0%
At 52, 925, 654, 150

(D HRITE X0 MHARMROME PEI KT DR RO/ DEHIO G RHEBICHT DR TH Y 7,

(@) BRALUS DA fliEES: (2023 4 1 A 8 HELE)
A EETH Y AL,

2 T UNRT 4 TG RORETRIIG | OZRIVEETE K Ol DR L3
FMEHIIH Y EH A,

_10_
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